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Pabota 56 c., 11 Tabnun, 26 pucyHkoB, 44 uCTOYHUKA.

Kmiouesbie ciaosa: AKIIMN, MTHBECTUIIMOHHBIN TTOPT®EJID,
OINTUMUBALIMS, OYHJIAMEHTAJIBHBIA AHAJIM3A, AKTUBEI,
NASDAQ, HOPHUMKEJIb, CIIPABE/UIMBAS CTOUMOCTH AKIIUA,
AHAJIN3 JIOXOJIHOCTEM, TIOPT®EJIb MAPKOBMIIA, ITOPT®EJIb
KOHHO-AIMA3AKHU.

OO0beKTOM HCCIEAOBAHUS SBISIETCS COBPEMEHHOE (POpPMHUPOBAHUE
MHBECTULIMOHHOTO MOPT(Eis ¢ MOMOIIBIO aKIIUH.

Hean padoThI: VHBECTUIMOHHBIN noptdens aKIUK,
cOaaHCHUPOBAaHHBIN C YYETOM PHCKa U JOXOJHOCTH, COCTABJICHHBIA HA OCHOBE
(byHIaMEHTAILHOTO aHATN3a.

MeTtoabl uccieI0BaHUS: aHANIM3, CHUHTE3, aHAIOrusi, o0o0OIIeHue,
CUCTEMHBIN MOJIXO/I.

B pe3yabTaTe HCCIeIOBAHMS C IOMOIIbIO TEOPETUUYECKON YacTu
NOCTPOEHUsI MOpTdenei, aHamuza JOXOAHOCTEW | (yHAAMEHTAIBHOTO
aHanu3a, ObUIM COCTABIICHBI MHBECTULIMOHHBIE MOPTQENIH aKIIMi Ha HeJIeTbHBIN
TOPU30HT MHBECTHUPOBAHUS, KOTOPBIE MO3BOJIAIOT CHU3UTh COOCTBEHHBIN PUCK
KKJ0M aKIMKM MO-OTAEIbHOCTH U JUBEPCU(UIIMPOBATH AKTUBBI B MOPTQere
JUTSL yIYUYIIEHUs pe3yJIbTaTOB MHBECTUPOBAHUS, @ UMEHHO MPUOBLIH.

3HaYuUMOCTh padoThl: GUHAHCOBHIC AHAIMTUKU MOCTOSHHO YIyUlIatoT
CBOM METOJIbl aHAJM3a U COCTABJICHUS MOPT(ENs, OAHAKO 3TU MOJETH YaIle
BCEro KOH(HUICHIIMAIBHBI U MpaBa Ha HUX MPUHAIICKAT OaHKaM M (OHIAM.
KomMOunanus mojeneit u akTuBoB B moptdene OyayT mpoaoikaTh HabUpaTh
000pOTHI, OJJHAKO MHOTJA CIUIIKOM BBICOKas MUBEpPCU(UKAIUS aKTUBOB HE
MO3BOJISIET JOCTHYb HYXXHBIX (DUHAHCOBBIX pE3yJbTaTOB, B YaCTHOCTH
JIOXO/HOCTH. [ToaTOoMy NpUMEHEHUE Mojenen u METO/IOB,
IPOJEMOHCTPUPOBAHHBIX B padoOTe, MUMEET NPAKTUYECKOE MPUMEHEHUE Ha
(OHI0BOM PBIHKE.

JlocTOBEpPHOCTHL MATEPUAJIOB M Pe3YJbTATOB AMIIJIOMHON PadoOThI.
Hcrnonp3oBaHHBIE MaTepHUalibl U PE3YyJIbTAThl TUTITIOMHONW PaOOTHI SBISIOTCS
JOCTOBEPHBIMH, O UEM TOBOPST YHUKAIbHBIE METO/IbI, MOJIEIH, KOTOPBIE OBLITN
MIOCTPOCHHBIC HA CBEXHUX JaHHBIX. Pab0Ta BHIMOIHEHA CAMOCTOSTENBHO.



PODEPAT

[Tpama 56 c., 11 ta6mit, 26 mamtoHkay, 44 KpBIHIIIHL.

Kmouaspist ciaoBbi:  AKIIbII, IHBECTBILIBIMHBI ITAPT®EJID,
AIITBIMI3AILIBISA, OYHAAMEHTAJIbHbI  AHAJII3Y,  AKTBIBHI,
NASDAQ, HAPHIKEJIb, CIIPABSJUIIBAS KOILUT AKIIBIM, AHAJI3
[IPBIEBITKOBACLIAY, TAPT®EJIb MAPKOBUIIA, ITAPT®EJb KOHHA -
SAMA3AKMN.

AOl'ekTam  JacjeaBaHHsl  3'Ayndmiia  cydacHae  ¢apMipaBaHHE
1HBECThIIbIIHAra napTdens 3 Janamorai akibli.

Mb3Ta npanbl: 1HBECTHILBIIHBI MapThensb akiblid, 30aJaHcaBaHbl 3 yiiKaM
PBI3BIKI 1 IPBIOBITKOBACIII, CKIIAJ3¢HBI HA aCHOBE (hyHJIaMEHTaJIbHAra aHami3y.

Metaabl aacjeqaBaHHsi: aHai3, CIHTI3, aHaJoris, abaryJbHEHHE,
CICTOMHBI NaJbIXO/I.

Y BBIHIKY JacjieaBaHHs 3 JanaMorail TPapIThIYHAN YaCTKiI a0y OBBI
naptdensy, aHanizy NpbeIObITKOBACAY 1 ¢dyHIaMEHTallbHara aHamizy, ObuIi
CKJIQJI3€HBISI 1HBECTHILBIMHBIA TapTdenl akiblii Ha THIAHEBBI TapBI3OHT
1HBECTAaBaHHs, fKIS JA3BaJSIIOLb 3HI3IIb YJIacHbl PhI3bIKA KOXKHAM aKIlbll Ta-
acoOHacll 1 abiBepcipikaBailb aKThIBbl ¥ mapT@eni Juisl NajsnIdHHSA BbIHIKAY
1HBECTaBaHH, a MEHaBITa MPBIOBITKY.

3HayHacub npanbl: (QiHAHCABBIS AHAMITBHIKI TACTasHHA MAJISIIIIAIONb
CBae METa/Ibl aHAJI3Y 1 CKJIaJIaHHs mapTdens, aJHak IIThIS MadJIl yacien 3a ycé
KaH(IIPHIBIAHBIA 1 MpaBbl Ha 1X Hauexkalpb Oankam 1 ¢onaam. KamOiHarbIs
MaIRIIAY 1 akThiBay y nmaptdeni Oyaylb npausraaib Hadipalb abapoThl, aHAK
yacaM 3aHaJiTa BBICOKas JAbIBepCi(iKallblsl aKThIBAY HE Ja3Bajsie JacSITHYIb
naTp30HbIX (IHAHCABBIX BBIHIKAY, Yy TMpbIBaTHAcUl JAaxoAHacui. Tamy
OPBIMSHEHHE MadJIsly 1 MeTajay, NpaJdMaHCTpaBaHbIX Yy Mpalbl, Mae
pakThIYHAE IPHIMSHEHHE Ha ()OHaBBIM PBHIHKY.

JakaagHacub MATIPbIsjiay 1 BBIHIKAY JIBIIJIOMHAH  NPalbI.
BrikapbicTaHblsi MaTIphIIbIl 1 BBIHIKI JABIIUIOMHAM paboOThI  3'syIisttoiia
JTAKJIaJHbIMI, a0 YbIM Kaxyllb YHIKIbHBISI METajbl, MaJdJl, sKisg Obuli
na0y/aBaHbIs Ha CBEXBIX Ja3€HBIX. [Iparia BpikaHaHa camacToiHa.



SUMMARY

Work 56 pages, 11 tables, 26 images, 44 sources.
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Object of research: modern formation of an investment portfolio with the
help of shares.

Purpose of study: an investment portfolio of stocks, balanced with risk
and profitability, compiled based on fundamental analysis.

Research methods: analysis, synthesis, analogy, generalization, system
approach.

The study defines theoretical part of portfolio construction, yield analysis
and fundamental analysis, investment portfolios of stocks were compiled for the
weekly investment horizon, which allow reducing the own risk of each stock
individually and diversifying the assets in the portfolio to improve investment
results, namely, profits.

Significance of the study: financial analysts are constantly improving
their methods of analyzing and compiling a portfolio, but these models are often
confidential and the rights to them belong to banks and funds. The combination
of models and assets in the portfolio will continue to gain momentum, but
sometimes too much diversification of assets does not allow you to achieve the
desired financial results, in particular profitability. Therefore, the application of
the models and methods demonstrated in the work has practical application in the
stock market.

Authenticity of materials and results of diploma paper. The materials
used and the results of the thesis are accurate, as evidenced by the unique
methods, models that were built on fresh data. The work was done independently.



