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PED®EPAT

JunmomHas pabota comepxut: 32 crpanun9, 14 pucynkos, 1 npunoxkenue, 9
JIUTEPATYPHBIX UCTOUHUKOB.

Knrwouesvre cnosa: MEPA BEJIOI'O I1IIYMA, MEPA BHHEPA,
[TOJIMHOMUWAJIBHBIE ®YHKIIMOHAJIBL, TAVCCOBCKUE CJIYYAUHBIE
ITPOLIECCHBI.

Llenv pabomul: N3ydeHUe TEOPUU UHTETPUPOBAHUS MO Mepe Oernoro myma,

MOoACYCT UHTCIPAJIOB OT IMOJIMHOMHUAJIBHBIX q)yHKL[I/IOHaJIOB.

Obvexm ucciedoganusi; B KA4eCTBE 00bEKTa UCCIEOBAHUS ObLTH BHIOPAHBI
Mepa OeJioro 1ryma Ha npocTpaHcTBe pacnpeaeneHuit [1IBapiia u cBs3anHas ¢ Hel
Mepa BuHepa Ha mpoCTpaHCTBE HEMPEPHIBHBIX (PYHKIIMM, a TaKKe MPOCTPAHCTBA

HUHTCTPUPYCEMBIX 110 9THUM MEpaM q)yHKL[I/IOHaJIOB.

OcHosHble pe3ynbmamoel: U3y4eHbl Mepa Oenoro mymMa Ha IpOCTpPaHCTBE
pactipenenenui IlIBapia u cBsizaHHas ¢ Hell Mepa BuHepa Ha mnpocTpaHCTBe
HernpepblBHBIX  QyHkiuil.  Ilomyuena  ¢dopmyna A MHTErpUpOBaHUS
MOJIMHOMUAJIBHBIX (PYHKIIMOHAJIOB 110 Mepe 0esioro mryma. BerauciieH KOHKpEeTHbIN

MNpUMEpP UHTCrpajia OT HOJIMHOMHAJIBHOTO q)yHKL[I/IOHaJIa.
I[I/IHJIOMH&SI pa60Ta HOCHUT TGOpeTI/I‘ICCKI/Iﬁ XapaKTep.

Pabora BrIIIOJIHEHA ABTOPOM CaMOCTOATCIIBHO.



ABSTRACT
Diploma thesis: 32 pages, 9 reference sources.
Keywords: WHITE NOISE MEASURE, WIENER MEASURE,
POLYNOMIAL FUNCTIONS, GAUSSIAN RANDOM PROCESSES.

Purpose of the work: the research of white noise measure on the space of
Schwarz distribution and associated with it Wiener measure on the space of
continuous functions and the counting integrals by these measures of functionals.

Object of the research: the objects of research are the white noise measure on
the space of Schwarz distribution and associated with it Wiener measure on the space

of continuous functions and the space of integrable by these measures functionals.

Main results: the white noise measure on the space of Schwarz distribution
and associated with it Wiener measure on the space of continuous functions were
studied. The formula is obtained to compute integrals of the polynomials functionals
with respect to white noise measure. Computed the current example of polynomial

functional.

Graduation work has a theoretic character.

The diploma was made by the author himself.



